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Education

University of California, Riverside (September 1999 — June 2004)
Ph.D. in Economics, June 2004
M.A. in Economics, March 2002

University of International Business and Economics, Beijing, China (September 1994 — July 19998)
Bachelor of Economics (with distinction), July 1998

Academic Employment

Professor of Economics, Purdue University, 2017—

Professor of Economics, University of Macau, China, 2016-2017

Associate Professor of Economics (with tenure), Purdue University, 2010-2017 (on leave during 2016-2017)
Associate Professor of Economics (without tenure), Purdue University, 2008-2010

Assistant Professor of Economics, Temple University, 2007—2008

Assistant Professor of Economics, University of Texas at San Antonio, 2004-2007

Teaching Associate, Extension Center, University of California, Riverside, 2002, 2003, 2004
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Bao, Y. and A. Ullah (2021), “Analytical Finite Sample Econometrics: From A. L. Nagar to Now,” Journal
of Quantitative Economics 19(S), 17-37.

Bao, Y. and A. Ullah (2021), “The Special Issue in Honor of Anirudh Lal Nagar: An Introduction,” Journal
of Quantitative Economics 19(S), 1-8.

Bao, Y., X. Liu, and A. Ullah (2021), “On the Exact Statistical Distribution of Econometric Estimators
and Test Statistics,” Advances in Statistics - Theory and Applications (Eds.: I. Ghosh, N. Balakrishnan,
and T. Ng ), 119-131.

Bao, Y., Y. Fan, L. Su, and V. Zinde-Walsh (2016). “A Selective Review of Aman Ullah’s Contributions to
Econometrics,” Advances in Econometrics 36 (Eds.: G. Gonzalez-Rivera, R. C. Hill, and T.-H. Lee), 3-43.
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Professional Activities

Editorial Position, Conferences Organization, and Professional Achievements

Springer Nature Editor of Distinction, 2025

Fellow, Econometric Reviews, 2024

Editorial board, Journal of Quantitative Economics, 2022—

Guest Co-Editor, Journal of Quantitative Economics, special issue in honor of late Professor A. L. Nagar
Local Organization Committee, IVth World Conference of the Spatial Econometrics Association

Guest Co-Editor, International Regional Science Review, special issue on spatial econometrics, 2014, 37(3)

Conference Presentations

35th Annual Meeting of Midwest Econometrics Group, Urbana-Champaign, October 2025

2025 CES Annual Conference, Guangzhou, July 2025

2025 Shanghai Econometrics Workshop: Network and Spatial Econometrics, Shanghai, June 2025 (keynote)
19th International Symposium on Econometric Theory and Applications, Macau, June 2025

34th Annual Meeting of Midwest Econometrics Group, Lexington, November 2024

2024 CES Annual Conference, Hangzhou, July 2024

2024 Spatial and Network Econometrics Symposium, Beijing, June 2024

2024 TAAE Annual Conference, Xiamen, June 2024
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e 33rd Annual Meeting of Midwest Econometrics Group, Cleveland, October 2023

e 2023 CFRI & CIRF Joint Conference, Shanghai, July 2023

e 2023 CES Annual Conference, Wuhan, June 2023

o 16th International Symposium on Econometric Theory and Applications (virtual), Seoul, July 2022
e 8th International Conference on the Chinese Economy, December 2021

e 2021 International Conference on Food Economics and Agricultural Sustainability, December 2021
o Economics Summer Camp Workshop (virtual), Wuhan, July 2020

e 2019 CES Annual Conference, Dalian, June 2019

o Workshop on Research Methods in Applied Economics, Wuhan, July 2018 (discussant)

o 2nd International Conference on Human Society and Culture, Zhuhai, Nov 2017 (keynote)

e 3rd Dongbei Econometrics Workshop, Dalian, July 2017

e Workshop on Advanced Quantitative Methods in Social Sciences, Macau, June 2017

e 2nd South Lake Innovation Forum, Wuhan, May 2017

e 2017 International Symposium on Economics, Xi’An, March 2017 (keynote)

o 2015 CICF Annual Conference, Shenzhen, July 2015 (discussant)

e 2015 CES Annual Conference, Chongqing, June 2015

e Advances in Econometrics Conference, Riverside, March 2015

e 2014 CES Annual Conference, Guangzhou, June 2014

e Advances in Econometrics Conference, Dallas, November 2013

e 23rd Annual Meeting of Midwest Econometrics Group, Bloomington, October 2013

e 22nd Annual Meeting of Midwest Econometrics Group, Lexington, September 2012

e 8th International Symposium on Econometric Theory and Applications, Shanghai, May 2012
e 2012 ASSA Annual Meeting, Chicago, January 2012 (discussant)

e 2011 CES Annual Conference, Beijing, June 2011

e IVth World Conference of Spatial Econometric Association, Chicago, June 2010

e 6th International Symposium on Econometric Theory and Applications, Singapore, May 2010
e 19th Annual Meeting of Midwest Econometrics Group, West Lafayette, September 2009

e 18th Annual Meeting of Midwest Econometrics Group, Lawrence, October 2008

e 25th Annual Meeting of Canadian Econometrics Study Group, Montreal, October 2008

e 2nd Annual Risk Management Conference, Risk Management Institute, Singapore, July 2008
e 57th Annual Meeting of Midwest Finance Association, San Antonio, March 2008

e 17th Annual Meeting of Midwest Econometrics Group, Saint Louis, October 2007

e 87th SSSA Annual Meeting, Albuquerque, March 2007

e 2007 ASSA Annual Meeting, Chicago, January 2007 (discussant)

e 25th International Forecasting Symposium, San Antonio, June 2005

e 13th Annual Meeting of Midwest Econometrics Group, Columbia, October 2003

e 2003 NBER/NSF Time Series Conference, Chicago, September 2003 (poster session)

Seminar Talks

Concordia University, CUNY-Baruch, Dongbei University of Finance and Economics, Florida International
University, Fudan University, Huazhong Agricultural University, Huazhong University of Science and Tech-
nology, Indiana University (Bloomington), Indiana University (South Bend), Nanjing Audit University, Pur-
due University, Ohio State University, Peking University, Rice University, Singapore Management University,
Shandong University, South China Normal University, SUNY Binghamton, Temple University, University
of California, Riverside, University of Connecticut, University of International Business and Economics,
University of Macau, University of Maryland, University of Texas at Dallas, University of Texas at El Paso,
University of Texas at San Antonio



Referee for

Advances in Econometrics®, Applied Financial Economics, Bulletin of Economic Research, Canadian Jour-
nal of Economics, Communications in Statistics-Sitmulation and Computation, Computational Statistics
and Data Analysis*, Econometric Reviews®, Econometric Theory*, Econometrics®, The Econometrics Jour-
nal*, Econometrics and Statistics®, Economic Inquiry, Economics Letters*, Emerging Market Finance and
Trade, Empirical Economics®, Entropy, Finance Research Letters, International Journal of Forecasting®,
International Journal of Social Economics*, International Journal of Theoretical and Applied Finance, In-
ternational Review of Economics and Finance*, Journal of the American Statistical Association*, Journal
of Applied Econometrics®, Journal of Business € Economic Statistics®, Journal of Econometric Methods*,
Journal of Econometrics*, Journal of Economic Inequality, Journal of Economics and Business, Journal
of Empirical Finance, Journal of Financial Econometrics®, Journal of Financial Stability, Journal of Ge-
ographical Systems, Journal of Forecasting, Journal of Mathematical Finance, Journal of Nonparametric
Statistics, Journal of Quantitative Economics*, Journal of Risk, Journal of Statistical Computation and
Sitmulation, Journal of Statistical Theory and Practice, Journal of Time Series Analysis®, Management
Science*, North American Journal of Economics and Finance*, Oxford Bulletin of Economics and Statis-
tics, Ozford Economic Papers*, Regional Science and Urban Economics®, Sankhya, Scandinavian Journal
of Statistics, Spatial Economic Analysis*, Sociological Methods and Research, Statistical Papers*, Studies in
Nonlinear Dynamics & Econometrics*, Statistics € Probability Letters®  (*multiple reviews)

Reviewer for

57th Annual Meeting of Midwest Finance Association, Cambridge University Press, Canada Foundation for
Innovation, Hong Kong Research Grants Council, Oxford University Press, Social Sciences and Humanities
Research Council of Canada, World Scientific Publishing

Teaching and Supervision

Purdue University

Time Series Econometrics (Ph.D. course; distinguished teacher, Spring 2016, Fall 2017, Spring 2019, Spring
2022)
Topics in Panel and Spatial Econometrics (Ph.D. course)
Financial Econometrics (master course; distinguished teacher, Spring 2014, 2015, 2017, 2018, 2019)
Intermediate Macroeconomics II (master course for Agricultural Economics)
Econometrics (undergraduate course; distinguished teacher, Spring 2014, 2019)
Ph.D. supervision:
— Junni Pan (committee member, in progress)
— Yalin Qi (committee member, in progress)
— Linh Nguyen (committee member, 2025, Vietnam National University, Hanoi)
— Wei Zhang (committee member, 2025, Johns Hopkins University, postdoc)
— Xiaoyan Zhou (co-chair, 2025, Beijing Normal-Hong Kong Baptist University, Zhuhai)
— Daniel Kebede (committee member, 2023, Colgate University)
— Xuewen Yu (committee member, 2022, Fudan University, China)
— Xiaotian Liu (chair, 2021, Huazhong Agricultural University, China)
— Haiqing Zhao (committee member, 2020, National University of Singapore)
— Zhiying Gu (committee member, 2015, Amazon.com)
— Lihong Yang (committee member, 2013, Renmin University, China)

University of Macau

Econometric Analysis I (master/Ph.D. course)
Econometric Analysis IT (master/Ph.D. course)
Master student supervision:
— Yuyu Song (supervisor, 2017, placed at Bank of China)



Temple University

o Econometrics I (Ph.D. course)
o Macroeconomic Principles (undergraduate course)

University of Texas at San Antonio

o Econometrics (Ph.D. course)
o Time Series Analysis (Ph.D. course)
o Econometrics and Business Forecasting (master course)
« Introduction to Mathematical Economics (undergraduate course)
 Introduction to Econometrics and Business Forecasting (undergraduate course)
o Introductory Macroeconomics (undergraduate course)
o Master student supervision:
— Emmanuel Hernandez

University of California, Riverside

 Introduction to Macroeconomics (undergraduate course)
o Macroeconomic Theory (undergraduate course)

Services

Purdue University

« Interdisciplinary Teaching and Research Excellence Review Committee, Daniels School of Business, 2025
e Director of Graduate Studies in Economics, Department of Economics, 2021-2024

e Ph.D. Policy Committee, Co-chair, Daniels School of Business, 2021-2024

e Clinical Faculty Recruiting Committee, Department of Economics, 2024

e Graduate Council, the Graduate School, 2021-2024

e Chair, Economics Qualifying Exam, Department of Economics, 2021-2024

e Faculty Judge, KDSA Research Symposium, Daniels School of Business, 2022-2025

e STAR Policy Committee, Krannert School of Management, 2021-2022

o Associate Dean (Research) Advisory Committee, Krannert School of Management, 20212022
e Ph.D. Admissions Committee, Department of Economics, 2015-2024

e Research Data Initiative, Daniels School of Business, 2022-2023

e PostDoc Fellows Committee, Committee Chair, Krannert School of Management, 2021-2022
o Administrative Officer (Dean) Review Committee, 2021

e Research Data Initiative, Committee Chair, Krannert School of Management, 2018-2021

e Recruiting Committee, Department of Economics, 2009

e IT Committee, Krannert School of Management, 2008-2016

e Workshop Coordinator, Department of Economics, Spring 2009, Fall 2009

University of Macau

e University Senate, 2016-2017

e University Academic Quality Assurance Committee, 2016-2017

e University Promotion Committee, 2016—2017

e Faculty Promotion Committee, Faculty of Social Sciences, 2016-2017

e Faculty Executive Committee, Faculty of Social Sciences, 2016—2017

e Department Head, Department of Economics, 2016-2017

¢ Recruiting Committee, Department of Economics, 2015-2017

e Master Program Admission Committee, Department of Economics, 2016-2017



Temple University

e Graduate Affairs Committee, Department of Economics, 2007-2008
e Hiring Committee, Department of Economics, 2007-2008
o Lectures/Seminars Coordinator, Department of Economics, 2007-2008

University of Texas at San Antonio

¢ Graduate Faculty Committee, 2004—2007

o Ph.D./Research Committee, College of Business, Spring 2005

¢ Academic Policy and Curriculum Committee, Department of Economics, 2006—-2007

¢ Graduate Curriculum Committee, Department of Economics, 2005-2007

e« M.A. Oral Examination Committee, Department of Economics, Spring 2005, Spring 2006
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